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E;’.‘ﬂ 2Y 1.65Z 26-7(M) i;‘zﬂ 30Y 1.4% 26-8(M) §‘_L:;Nl 2Y 2.0= E7HH 0.1X 26-4 DOW 54,349.12 | +0.487% 3M 25-4, 25-10, 26-3
E0HH 91UE 0.6 £ 1422.50| -2.00 [EIHXRI| 106.87 -0.04
U.s 2Y 4.1940[ -0.6bp | 30M 26-2, 25-7
3 73 SaP 22 M= PMI | 8= 78 CPI/ 28 CPI = K=Y B2 68 FARK, MESK 0|3 78 HisY $& 18X HE U.S 5Y 4.3330( +0.7bp [EIHHMEI| 107.72 -0.05
01 78 S&P B2 MEZQI PMI | 012 68 @/ / A% / 0= 78 ADP 22IR} S / 012 78 Challenger #2%t KI% Eg;g;?ﬁ;’i@i u.s1oy 4.6200) +0.4bp
[ —— TeoERy ) Feds ISM MHI2, 71, D8, NTFFEE 281K Agx|S 20261 384 23
S&P 22 MHIA PMI 2 212 11 7In) elEolM 1/15, 2/26, 4/10, 5/28, 7/16, 8/27, 10/22, 11/26
R 78 S&P 328 dzd P 53 78 HOIYS S8/ MHIAL PMI 5378 2o4% /282 =AW 26-3 68 192 (%) S 7 e 8 202 (=)
U 738 S&P 22 M= PMI P — -
78l Sap 32 et/ M2l PMI 233 @& 0.3%: 22 26-3 Saigli2o=
<-> =2 20-4, 22-11, 21-2, 24-2 | > W2 251, 24-4,25-6,17-7,
U 78 S&P 22 S8t/ Mul2 PMI 24-12
g(g_ﬂzrﬁ%gé)i =1 30US 2.8X(HEUHI-0.3%) 21 348 3.6X 23 50448 0.8% 2 10UE 3.0% 23 54E 3.0% 27 2008 0.4%
26-1 L&r=2) - 3.630% 26-2 Ltat32] 4.519% (HH[+0.3%) (HH[+0.0%) (MgH|+0.2x) (HgH|+0.2F) (F@H|+0.0F)
83l 32(8) o o ol
Y 59 a7l oy Figld| Y =59 | 29 g gld| 0|%} =
30.12 I 26-8 2056-09-10 4.515 -4.0 2.58 [52t03340-2903-03 | 2029-03-03 E 3.731 -6.4 (JE:3 3.340
29.61 =L 26-2 2056-03-10 4.516 -3.9 2.08 |S2102460-2809-03 | 2028-09-03 o 3.603 -6.8 [E:3 2.460
29.12 = 25-7 2055-09-10 4.516 -3.9 1.58 [S¢e/02690-2803-03 | 2028-03-03 = 3.541 -5.7 [E:3 2.690
28.61 = 25-2 2055-03-10 4.518 -3.9 1.08 [S¢2002940-2709-03 | 2027-09-03 = 3.204 -2.6 [E:3 2.940
28.12 = 24-8 2054-09-10 4.520 -3.9 0.57 |52t03430-2703-03 | 2027-03-03 = 2.906 -0.7 [E:3 3.430
27.61 I 24-2 2054-03-10 4.525 -4.0 1.91 |S2103730-2807-02 | 2028-07-02 o 3.595 -7.5 (E:3 2.840
27.12 = 23-7 2053-09-10 4.532 -4.1 = 1.66 [Set03420-2804-02 | 2028-04-02 o 3.590 -6.1 [E:3 2.840
26.61 =R 23-2 2053-03-10 4.529 -4.1 1.41 |=2002840-2801-02 | 2028-01-02 [} 3.549 -4.7 [1]E:3 2.500
26.12 =1 22-9 2052-09-10 4.533 -4.1 ok 1.16 [=2002500-2710-02 | 2027-10-02 E 3.465 -3.5 [1]E:3 2.400
25.61 =/l 22-2 | 2052-03-10 4.531 -4.2 B 0.90 |[S52t02400-2707-02 | 2027-07-02 2 3.233 -1.8 [ E:3 2.620
24.61 =R 21-2 2051-03-10 4.526 -4.3 H 0.65 |[59002620-2704-02 | 2027-04-02 =2 3.041 -0.9 0O|E 2.700
23.61 =11 20-2 2050-03-10 4.515 -4.4 0.41 |[52002700-2701-02 | 2027-01-02 E 2.903 0.0 [1]E:3 2.800
22.61 = 19-2 2049-03-10 4.508 -4.5 0.92 |S52t03370-2707-01 2027-07-09 = 3.300 -1.9 (E:3 2.700
21.61 I 18-2 2048-03-10 4.507 -4.5 0.76 |5202900-2705-01 2027-05-09 o 2.985 -1.1 [E:3 2.700
20.61 R117-1 2047-03-10 4.499 -4.6 0.59 |£92002700-2703-01 2027-03-09 3 2.987 -0.7 [1]E:3 2.550
19.61 =1 16-1 2046-03-10 4.478 -4.7 0.43 |£2002550-2701-01 2027-01-09 E 2.922 0.0 [1]E:3 2.540
19.11 =11 25-9 2045-09-10 4.472 -4.8 0.26 |£°2002540-2611-01 2026-11-09 2 2.853 0.0 0O|E 2.270
18.36 = 14-7 2044-12-10 4.469 -5.0 88 7¢4(3) Sokll S=EHH 0.4 : 26.10.028, 26.11.095, 27.01.028, 27.03.035, 27.09.038
18.11 I 24-10 | 2044-09-10 4.471 -5.2 =g 5.07 | =RIF=H1526-08 | 2031-08-31 ol 4.116 -8.4 =i 1.0
17.11 =1 23-9 2043-09-10 4.448 -5.5 = 4.99 Z0IFE1E26-07 | 2031-07-31 =5 4.116 -8.4 szl 1.0
16.36 =1 12-5 2042-12-10 4.426 -6.1 el 4.90 Z0IFE1E26-06 | 2031-06-30 2 4.107 -8.4 szl 1.0
16.11 = 22-11 2042-09-10 4.409 -6.5 4.82 0IFE41526-05 | 2031-05-31 E 4.095 -8.3 szl 1.0
15.11 =1 21-9 2041-09-10 4.357 -6.9 4.73 Z0IFE1E26-04 | 2031-04-30 = 4.064 -8.2 szl 1.0
14.11 =1 20-7 2040-09-10 4.331 -7.4 I2F 4.65 Z0IFE1E526-03 | 2031-03-31 & 4.026 -8.2 a2l 1.0
13.10 =1 19-6 2039-09-10 4.275 -7.8 4.57 Z0IFE1E526-02 | 2031-02-28 =2 4.002 -8.1 a2l 1.0
12.10 =1 18-7 2038-09-10 4.266 -8.4 4.49 Z0IFE1E526-01 | 2031-01-31 = 3.979 -8.0 szl 1.0
11.10 | |3 17-5 | 2037-09-10 4.234 -9.0 9.85 =27} 26-4 2036-06-10 5t 1.595 -8.2 [JE:3 0.750
10.10 =1 16-6 2036-09-10 4.195 -9.7 =2 7.85 271 24-6 2034-06-10 E 1.364 -7.8 O|E 1.625
9.85 =1 26-6 2036-06-10 4.155 -10.0 5.85 27} 22-6 2032-06-10 =5 0.920 -7.5 O|E 1.125
9.35 = 25-11 2035-12-10 4.145 -10.7 48.13 = 24-11 2074-09-10 2l 4.428 -3.4 (JE:3 2.75
9.10 =1 15-6 2035-09-10 4.149 -10.3 504 46.13 R 22-12 2072-09-10 E 4.434 -3.4 O|E 3.5
8.85 =1 25-5 2035-06-10 4.125 -10.2 44.13 =1120-10 2070-09-10 = 4.439 -3.5 O|E 1.625
8.35 I 24-13 | 2034-12-10 4.124 -9.8 42.13 =1 18-8 2068-09-10 2 4.445 -3.5 O|E 2.0
7.85 = 24-5 2034-06-10 4.107 -9.5 0.93 23 26-7 2027-07-10 E 3.428 -0.3 O|E 2.875
7.35 =1 13-8 2033-12-10 4.087 -9.3 0.84 2|3 26-6 2027-06-10 = 3.395 -1.0 O|E 2.875
7.35 = 23-11 2033-12-10 4.087 -9.3 0.76 23 26-5 2027-05-10 & 3.285 -0.5 O|E 2.75
6.85 =1 23-5 2033-06-10 4.045 -9.2 olm 0.68 23 26-4 2027-04-10 E 3.063 -0.3 O|E 2.75
6.35 31 22-14 | 2032-12-10 4.021 -9.1 0.59 2|3 26-3 2027-03-10 = 3.018 -0.3 O|E 2.5
5.85 =1 22-5 2032-06-10 3.990 -8.7 0.52 2|3 26-2 2027-02-10 = 2.895 -0.3 O|& 2.5
5.35 =1 11-7 2031-12-10 3.966 -8.8 0.43 2|3 26-1 2027-01-10 o 2.861 -0.4 O|& 2.375
5.35 =1 21-11 2031-12-10 3.966 -8.6 0.35 2|3 25-12 2026-12-10 = 2.790 0.0 O|& 2.25
4.85 =1 21-5 2031-06-10 3.954 -8.3 am &M om 1Y 2y 3y ay 5y 7v 10Y
4.59 =1 26-3 2031-03-10 3.920 -8.2
4.35 =1 10-7 2030-12-10 3.903 -7.7 byl 2.851 | 3.096 | 3.315 3.379 3.542 3.677 3.811 3.920 | 4.045 4.155
4.35 =1 20-9 2030-12-10 3.903 -7.7 T[OFENE 2.893 | 3.135 | 3.347 3.407 3.577 3.738 3.848 4.116 0 0
4.10 =1 25-8 2030-09-10 3.877 -7.1 MBS 2.964 | 3.283 | 3.598 3.657 3.883 4.067 4.150 4.256 | 4.298 4.393
3.85 =1 20-4 2030-06-10 3.835 -6.8 | 2.923 | 3.195 | 3.481 3.560 3.714 3.871 3.977 4.151 | 4.203 4.272
3.59 =1 25-3 2030-03-10 3.811 -7.6 SiAAA 2.974 | 3.281 | 3.593 3.643 3.828 4.015 4.106 4.209 | 4.262 4.342
3.35 =1 09-5 2029-12-10 3.773 -7.5 SFiMAA+ 3.026 | 3.332 | 3.654 3.706 3.934 4.126 4.219 4.333 | 4.398 4.540
3.35 =1 19-8 2029-12-10 3.773 -7.5 L3R 2.972 | 3.239 | 3.562 3.581 3.762 3.917 4.002 4.192 | 4.226 4.477
3.10 =R 24-7 2029-09-10 3.750 -6.0 24 2.972 | 3.239 | 3.562 3.581 3.762 3.917 4.007 4.198 | 4.250 4.503
2.85 =1 19-4 2029-06-10 3.717 -6.3 SHIHAAA 2.997 | 3.268 | 3.594 3.647 3.816 4.009 4.098 4.244 | 4.326 4.576
2.85 =1 26-5 2029-06-10 3.677 -6.3 2H#iAA+ 3.022 | 3.300 | 3.630 3.697 3.896 4.081 4.175 4.320 | 4.400 4.657
2.59 =1 24-1 2029-03-10 3.662 -6.1 FI=ZHAA+ 3.205 | 3.534 | 3.823 3.887 4.160 4.262 4.297 4.344 | 4.606 5.515
2.35 =1 18-10 | 2028-12-10 3.614 -6.4 FI=ZHAAOQ 3.229 | 3.550 | 3.841 3.904 4.190 4.329 4.370 4.520 | 4.830 5.688
2.35 =1 25-10 | 2028-12-10 3.603 -6.4 FI=FHAA- 3.244 | 3.593 | 3.892 3.970 4.279 4.416 4.461 4.610 | 5.039 5.912
2.10 =1 26-7 2028-09-10 3.596 -5.9 FI=rA+ 3.514 | 3.996 | 4.314 4.321 4.756 5.199 5.479 5.744 | 5.939 6.613
2.10 =1 23-6 2028-09-10 3.595 -5.8 FEEAIAAA 3.149 | 3.466 | 3.737 3.775 4.113 4.190 4.217 4.297 | 4.367 4.647
1.85 =i 18-4 2028-06-10 3.544 -5.6 FESARIAA+ 3.226 | 3.565 | 3.838 3.869 4.191 4.289 4.312 4.388 | 4.471 4.931
1.85 =il 25-4 2028-06-10 3.544 -5.6 FESAIRIAA0 3.262 | 3.598 | 3.872 3.905 4.221 4.329 4.355 4.455 | 4.568 5.272
1.59 =31 08-2 2028-03-10 3.542 -5.8 FESARIAA- 3.292 | 3.628 | 3.905 3.942 4.271 4.381 4.416 4.557 | 4.764 5.634
1.59 =i 23-1 2028-03-10 3.542 -5.8 FESAIRIA+ 3.370 | 3.721 | 4.031 4.087 4.545 4.753 4.918 5.219 | 5.427 6.212
1.59 =11 26-1 2028-03-10 3.542 -5.8 FEEAIA0 3.467 | 3.838 | 4.173 4.245 4.732 5.025 5.280 5.669 | 5.893 6.674
1.35 [ 24-12 | 2027-12-10 3.460 -5.3 SESARIA- 3.699 | 4.088 | 4.445 4.514 5.084 5.484 5.777 6.259 | 6.418 7.185
1.35 R 17-7 2027-12-10 3.460 -5.3 CD (AAA) 1D 7D 15D M 3M 1Y
1.10 =1 25-6 2027-09-10 3.465 -2.1 2.74 2.76 2.80 2.83 2.93 3.13
1.10 231 22-8 | 2027-09-10 3.465 -2.1 Y =9 2% a5 2ZH=(p) | (bp)
0.84 =1 17-3 2027-06-10 3.379 -1.7 34.12.10 =1 24-13 601 iﬂf 30Y-10Y 36.10 6.4
0.84 | =3124-4 | 2027-06-10 3.379 -1.7 - 31.03.10] =7 26-3 464 O 10Y-3Y 48.10 -3.9
0.59 =1 07-3 2027-03-10 3.318 -0.7 uuuu%gt 56.03.10 :J:'l 22-: 324
0.59 =i 22-1 2027-03-10 3.315 -1.0 30.09.10 1l 25- -1,173 2
0.59 | =1125-1 | 2027-03-10 | _ 3.315 1.0 27.0310] = 25-1 ~1,500 EHCIH=2(0F L2470 Bond Desk e
0.35 =z 16-8 2026-12-10 3.095 0.0 26.12.10 =1 16-8 -1,620
0.35 = 23-10 | 2026-12-10 3.096 -0.4 HE/S2FE 2382 6021-5852 AR SHHY 6021-5865
0.10 231 21-7 | 2026-09-10 2.848 -0.3 AR/EFE H3s 6021-5860 AR 2EE 6021-5875
0.10 = 24-9 2026-09-10 2.851 -0.4 & Rz 6021-5850 QIE MY 6021-5856




